Dr. TRUNG DUC NGUYEN
Updated: 23st March 2019
Male

Vietnamese Citizen

    

             
Address              Banking University HCMC. (BUH) 


            (Mobile)  +84.983. 381.599
36 Ton That Dam, District 1,


                       (Email) trungnd@buh.edu.vn

Hochiminh City, Vietnam

               
CURRENT POSITION
                                                                                                                                                  

Associate Professor in Finance & Banking and Deputy President, Banking University HCMC           04/2018 - Present

PREVIOUS POSITIONS
                                                                                                                                                  

State Bank of Vietnam






          06/2014 – 03/2018
Deputy Director of Monetary Forecasting and Statistics Department

Visiting Lecturer at Graduate School - Banking Academy of Vietnam & Department of Finance and Monetary - Academy of Policy and Development
Banking Academy of Vietnam





          
Deputy Director of Research Institute, and Head of Publishing Department                     10/2012 - 05/2014

Head of Research and Consultancy Department, and Lecturer at Banking Faculty         09/2009 - 10/2012

Secretary of Youth Union 





                           03/2004 - 10/2012

Lecturer of International Program joined with University of Sunderland, UK                   07/2008 - 07/2010

Lecturer at Banking Faculty 






            06/2001 - 12/2008
Vietnam Joint Stock Commercial Bank for Industry and Trade (HO) 
            08/2000 - 06/2001
EDUCATION  

Banking Academy of Vietnam, Vietnam 






          2012

PhD in Economics

European Research Center, Germany 






          2011

Intern

University Libre De Bruxelles, Belgium 





 
          2004

Master in Business Administration

National Economics University, Vietnam 






          2000

Bachelor of Economics 
AWARDS AND GRANTS


· 2014: Certificate of Merit of the Governor of the State Bank of Vietnam for contributions to the science and technology activities of the Banking sector
· 2011, 2012, 2013: The Director of the Banking Academy of Vietnam awarded the certificate of excellent completion of scientific and technological tasks
· 2012: The State Bank of Vietnam awarded the Certificate of Merit for Excellent Work in Creative Work for the period of 2007 - 2012
TEACHING EXPERIENCE
  
Lecturing (Undergraduate):

· Introduction to Banking

· Commercial Bank Management 

· Risk Management

· Marketing in Banking

· Risk Management in Banking
Lecturing (Postgraduate):

· Commercial Bank Management

· Project Management

· Project Analysis

· Risk Management in Banking
PHD SUPERVISIONS – MAIN SUPERVISOR
  

· Vu Thi Thanh Ha, Banking Academy of Vietnam, 2016-2020

· Nguyen Dieu Huong, Banking Academy of Vietnam, 2017-2021

· Nguyen Hoang Chung, Binh Duong Economics and Technology University, 2016-2019
RESEARCH INTERESTS & OBJECTIVES

My research is mostly on Corporate Finance, Financial Management, Banking Regulation, Monetary Policy and Financial Stability.
My objective is to obtain a new and challenging position in a professional office environment where my skills and experience are valued and can benefit the organization, as well as enable further personal and professional developments.

PUBLICATIONS


Books
1. Policy and credit solutions for new rural households, Dan Tri Publishing House 2017 (Contributor)

2. Loan training manual for households at credit institutions, Dan Tri Publishing House 2017 (Author)

3. Appraisal of investment projects, Vietnam National University Press 2017 (Co-author)

4. Handbook of forecasting, Dan Tri Publishing House 2016 (Author)

5. Institutional reform in using and monitoring ODA for the period 2013-2020, Dan Tri Publishing House 2014 (Contributor)

6. Handbook of Inflation Expectancy Survey and Business Trends, Dan Tri Publishing House 2015 (Co-author)

7. Investment project financing, Dan Tri Publishing House 2013 (Contributor)

8. Real estate loans and impact on macroeconomic stability of Asian countries, International research project in Malaysia 2013 (Contributor)

9. Appraisal of investment projects, Dan Tri Publishing House 2012 (Author)

10. Financial monitoring system in Vietnam, Finance Publishing House 2011 (Contributor)

11. Appraisal of investment projects, National Political Publish House, 2010 (Author)
Published Papers

1. The Relationship between Foreign Direct Investment, Current Account and Economic Growth in Vietnam: A Framework for International Capital Flow Management, International Journal of Supply Chain Management, vol 10, no 4, pp 2051-3771, 2021

2. The Determinants of Bank Capital Structure in the World, Singapore Economic Review, Vol 65, No 6, pp 1457-1489, 2020

3. The Impact of Human Resource Management Activities on the Compatibility and Work Results, Journal of Asian Finance, Economics and Business, Vol 7, No 9, pp 621-629, 2020

4. Shrinkage Model Selection for Portfolio Optimization on Vietnam Stock Market, Journal of Asian Finance, Economics and Busines, 2020
5. Beyond traditional probabilistic methods in Econometrics, Studies in Computational Intelligence, Springer Nature Switzerland AG, Volume 809, 2019 

6. Oligopoly Model and Its Applications in International Trade, Studies in Computational Intelligence, Springer Nature Switzerland AG, Volume 809, 2019

7. Analysis of Monetary Policy Shocks in the New Keynesian Model for Viet Nam Economy: Rational Expectations Approach, Studies in Computational Intelligence, Springer Nature Switzerland AG, Volume 809, 2019
8. Foreign capital inflows in 2017, trends 2018 and impact on macroeconomic variables in Vietnam, Banking Review 2018
9. The impact of monetary policy and macro safety policy on financial stability in Vietnam”, Banking Technology Review 2018
10. Application of Dynamic stochastic general equilibrium (DSGE) models and Bayesian estimation method in analysis of interest rate transmission channel of Vietnam”, Banking Science & Training Review 2018
11. Forecasting model for the small and open economy of Vietnam: A BVAR - DSGE Approach, Journal of Economics & Development 2017
12. Solutions to reduce risks in rural household lending in new rural construction in Vietnam, Banking Science & Training Review 2017
13. Criteria for assessing credit performance for rural households: from theory to practice in Vietnam, Banking review 2017
14. Coordination of fiscal and monetary policy in the enterprise development environment, Review of Finance 2016
15. Socio-economic development constraints from the viewpoint of the Law on State Budget, Banking Science & Training Review 2016
16. Macroeconomic security perspectives in Basel III and its application in Vietnam”, Banking review 2016
17. Vietnam inflation forecast 2016 using Vector auto - regressions, Asia-Pacific Economic Review 2016

18. Application of Dynamic stochastic general equilibrium model in aggregate demand analysis of the economy of Vietnam, Banking Science & Training Review 2016

19. Forecast of Vietnam economic growth in 2016 using vector error correction model, Journal of Economics & Development 2016

20. Exchange rate mechanism of Vietnam - The need of adjustment following the changes of economic environment”, Banking Science & Training Review 2016

21. Looking back on the State Bank’s treatment process of cross ownership, Banking Science & Training Review 2014

22. Vietnam Gold Market Management - A perspective of the market reaction to the change of policies in 2011-2013, Banking review 2013

23. Gold Market Management - International Experience and Lessons for Vietnam, Banking Technology Review 2013

24. Remarks on the operating activities of the State Bank of 2012, Banking Review 2013

25. Development orientation and itinerary to improve the financial supervision system in Vietnam until 2020, Seminar summary report ”Selecting models and solutions to ensure the effectiveness of the supervision of financial supervision VN” 2010

26. A few comments on the operating activities of the State Bank of Vietnam in 2012, Banking Review 2013

27. Looking back on the process of the cross-ownership handling of the State Bank of Vietnam, Banking Science & Training Review 2014

28. Supervision of the Vietnam Gold Market - Looking at the market reaction to the change of policies in 2011-2013, Banking Review 2013
29. Socio-economic development constraints: A look from the Law on State Budget, Banking Science & Training Review 2016
30. Gold Market Supervision - International Experience and Lessons for Vietnam, Banking Technology Review 2013
31. Macroeconomic security perspectives in Basel III and its application in Vietnam, Review of Finance 2016
32. Vietnam inflation forecast 2016 using VAR, Asia-Pacific Economic Review 2016
33. Application of DSGE in aggregate demand analysis of Vietnamese economy, Banking Science & Training Review 2016
34. Forecast of Vietnam economic growth in 2016 based on VECM, Journal of Economics & Development 2016
35. Exchange rate policy towards a sustainable current account and international reserves management in countries adopt pegged-floating exchange rate regime Case study for Vietnam, Exchange rate Policy. Limit to Flexibility, Capital Controls , Reserves Management, Swiss State Secretariat for Economic Affairs, Geneva 2015
36. Exchange rate mechanism of Vietnam - The necessity to adjust before changing of economic environment, Banking Science & Training Review 2016
37. Risk monitoring of the banking system originates from the financial cycle-based financial cycle, Banking Science & Training Review 2015
38. Managing the gold market in Vietnam, Banking Science & Training Review 2014

39. An overview of Vietnam banking system in 2013 and policy recommendations for 2014, Banking Science & Training Review 2014

40. Cross-ownership in the Vietnamese commercial banking system and some recommendations, Banking Science & Training Review 2013
41. Vietnam gold market after the application of Decree 02/2012/ND-CP on management of gold business, Banking Science & Training Review 2013
42. The impact of interest rates on the development of the economy of Vietnam, Banking Science & Training Review 2013
43. The approach to international standards of the Circular 02 and the time of application, Banking Science & Training Review 2013

44. Credit growth in the first quarter of 2013 and some policy recommendations, Banking Science & Training Review 2013

45. Vietnam banking activities - A panoramic picture of 2012 and policy recommendations 2013, Banking Science & Training Review 2013
46. Ensuring the safety of commercial banks in Vietnam based on the application of the Basel Capital Accord, Banking Science & Training Review 2012
47. Capital adequacy at commercial banks: Current situation and recommendations for Basel II and Basel III in Vietnam, Banking review 2012
48. Vietnam banking activities - Looking back at 2011 and some solutions for 2012, Banking Science & Training Review 2012
49. Basel III - a major change in risk management at commercial banks, Banking Science & Training Review 2011
50. New point in managing the economy from Keynesian point of view, Banking Science & Training Review 2009

51. Crystal Ball software application in enhancing the efficiency of the evaluation of investment projects in the inflation economy, Banking Science & Training Review 2008
52. Liquidity risk of commercial banks in Vietnam - Current situation & solutions, Banking Review 2008
53. Credit risk measurement based on internal assessment method and application in credit risk management of Vietnamese commercial banks, Banking Review 2007
54. Changes in the new agreement on the Basel II and the impact on the banking system of the application countries, Banking Science & Training Review 2007
55. Commercial Bank Operational Risk - Causes and Solutions according to Basel II, Banking Science & Training Review 2006
56. Marketing management for retail banking in Vietnamese commercial banks, Banking Science & Training Review 2006
57. Using derivative instruments to prevent and mitigate credit risk in Vietnam, Banking Review 2006
Conferences

1. Transfer Learning for Macroeconomic Forecasting, 7th NAFOSTED Conference on Information and Computer Science (NICS), 2020
2. Shrinkage towards Identity Matrix for Portfolio Selection: a Case on Vietnam Stock Marke, International Conference on Business and Finance 2020
3. Financial Inclusion and Bank Stability: Theory and Practice in ASEAN, 3rd International conference on finance, accounting and auditing: sustainable development in accounting, auditing and finance, 2021

4. An Invitation to Quantum Probability Calculus, Studies in Computational Intelligence, Data Science for Financial Econometrics, 2020

5. How to make a Decision based on the minimum bayes factor (MBF)" Explanation of the Jeffreys Scale, Studies in Computational Intelligence, Data Science for Financial Econometrics, 2020
6. Voting shrinkage algorithm for Covariance Matrix Estimation and its application to portfolio selection, The 2020 RIVF International Conference on Computing & Communication Technologies (RIVF), 2020
7. The effectiveness of the interest rate channel in Vietnam and recommendations on the interest rate targeting of Monetary, International conference proceedings “Evolution of Monetary policy framework after the global financial crisis” 2017

8. Exchange rate policy towards a sustainable current account and international reserves management in countries adopt pegged-floating exchange rate regime Case study for Vietnam, Bilateral Assistance and Capacity. Building for Central Banks (BCC), 3rd annual conference,  Swiss State Secretariat for Economic Affairs, Geneva, 2015

9. Mortgage Finance and Consumer Credit-Implications on Financial Stability-Case study for Vietnam, in Mortgage Finance & Consumer Credit-Implications on Financial Stability in SEACEN economies, the SEACEN Centre, Kuala Lumpur, 2014
10. Macroeconomic instability - Causes and solutions, Proceedings of the International Conference on monetary policy coordination of other industrial policies in the context of the world economic changes - Publishing House of Transport 2011
11. Solutions to improve the quality of human resources in Vietnam banking sector, Proceedings of the SBV Scientific Workshop 2010
12. US banking system crisis and risk management lessons for the banking system of Vietnam, Proceedings of the international conference organized by SECO & SBV 2009
13. National Financial Monitoring System - Lessons and recommendations, Conference on International financial integration and problems for the financial supervision system in Vietnam 2009
14. Situation and solutions to enhance the efficiency of micro-finance in Vietnam, National workshop on Micro-finance development in Vietnam 2009
15. The sub-prime crisis in the US and lessons for the financial supervision system VN”, International Conference on The Impact of Global Economic Crisis & Solutions for the Vietnamese Banking System 2009

Research Projects - Principal Investigator

1. Macroeconomic report for 2017 and some forecasts for Vietnam economy 2018 - Supply momentum, 2018

2. Macroeconomic report for the first-half 2017 - The bottleneck of the middle income trap, 2018

3. Completing the policy system to effectively manage and use remittances for socio-economic development in Vietnam, 2017

4. Policy and credit solutions for rural households in new rural construction, 2016

5. The ability and conditions to apply some policy recommendations from Basel III in supervising the system of commercial banks in Vietnam, 2015

6. Development of the DSGE for macroeconomic analysis and forecasting, 2015

7. Macroeconomic report for 2015 and projection for 2016 - Economic growth in 2016-Risk from international economic fluctuations and fiscal sector pressures, 2015

8. Establishment of the UCAB, 2014

9. Institutional reform, and ODA monitoring to enhance the sustainability of Vietnam’s external debt and national debt in the new development period (2013-2020), 2014

10. Vietnam Economic Outlook in 2013 and Forecasts for 2014, 2014

11. Overview of Vietnam banking activities in 2012 and policy recommendations for 2013, 2013

12. Organizing activities of Ho Chi Minh Communist Youth Union at the Banking Academy of Vietnam under conditions of credit training, 2013

13. Managing the gold market in Vietnam, 2013

14. Ensuring the safety of the commercial banking system based on the application of Basel II and Basel III standards, 2012

15. Overview of banking activities in Vietnam in 2011 and policy recommendations for 2012, 2012

Research Projects - Contributor

1. The problem of cross ownership in the commercial banking system in Vietnam: Current situation, implications and solutions, 2013

2. Dealing with bad debts in the process of restructuring commercial banks in Vietnam, 2013

3. Financial monitoring system in Vietnam, 2011

4. Vietnam’s demand for money in the period 2000-2010: Analysis and forecast using quantitative models, 2010

5. Lending to investment in securities, real estate and consumption - Issues and policy recommendations, 2009

6. Strengthening liquidity risk management capacity of Vietnamese commercial banks, 2008

7. Application and development tools generated in the Vietnamese banking system, 2007

OTHER INFORMATION


· Permanent member, Board of Science and Training Academy of Banking, 2009-2014

· Head of Scientific Management Department and Deputy Director of Research Institute of Banking Science, 2009-2014
· Member, Board of Science and Training of the Banking Academy of Vietnam, 2015-2020

· Member, Board of Science and Training of the Banking University of Ho Chi Minh City, 2016-2021
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